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PROFESSIONAL EXPERIENCES 

• Apr/12-Present    BI Norwegian Business School 
§ Oct /21-Present Head of Department of Data Science and Analytics  
§ Jan/16- Present Visiting Professor at Centre for Applied Macro and Petroleum Economics 

(CAMP) 
§ Jul/14- Dec/15   Adjunct Professor 
§ Apr/12- Jun/14   Researcher II 

• Jan/16-Present     Free University of Bozen-Bolzano 
§ Jan/22- Present Full Professor of Econometrics (Tempo definito) 
§ Oct/18- Dec/21 Full Professor of Econometrics 
§ Apr/21- Dec/21 Coordinator of the PhD Program in Economics and Finance  
§ Oct/18- Sep/21 Head of Research Cluster in Quantitative Methods and Economic Modeling 
§ Jan/16- Sep/18  Associate Professor of Econometrics 

•   Sep/24-Present  Founder, CUA 
•   Nov/23-Present Founder, STAIRS 
•   May/23-Present  Founder, Commodia 
•   Jun/21-Present    Founder, AIAQUA 
•   Mar/24-Fab 27    President, Society of Nonlinear Dynamics and Econometrics (SNDE)  
•   Jun/23-Present    Fellows of International Association for Applied Econometrics (IAAE) 
•   Sep/20-Aug/26    Senior Fellow of the Rimini Centre for Economic Analysis (RCEA) 
•   Sep/07-Dec/15    Norges Bank. 

§ Aug/14- Dec/15 Principal Researcher  
§ Jul/11- Jul/14     Senior Researcher  
§ Sep/07- Jun/11   Researcher 

• Sep/10-Present   Research Associate, Center for Applied Macroeconomic Analysis (CAMA), ANU 
• Mar/03-Jul/03     Research Analyst, Greta Consulting, Venice  
                

EDUCATION    

• Sep/03-Aug/07    PhD in Economics, Erasmus University Rotterdam. 
• Oct/98-Dec/02     Laurea in Economics & Business, Ca’ Foscari University of Venice. 
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TEACHING EXPERIENCES 

• Sept/25                 3rd Edition of the summer school Machine Learning of Dynamic Processes and Time Series 
           Analysis, Scuola Normale Superiore, Pisa. 

• Sep/24         Frontiers of Energy Econometrics Second Edition, Lake Como School of Advanced Studies.   
• Jun/24                    7th Forecasting summer school at 44th ISF, Dijon. 
• Oct/23- Present   Time Series Analysis and Forecasting; master course, Free University of Bozen-Bolzano. 
• Aug/20, Aug/22, Aug/24     Advanced Bayesian Econometrics: Bayesian Multivariate Models and Forecasting in 

Economics and Finance; SIdE PhD course. 
• Nov/19- Present   Financial Econometrics; master course, Free University of Bozen-Bolzano. 
• Dec/17-Present    Quantitative Research Methods; PhD course, Free University of Bozen-Bolzano. 
• Feb/17                   Applied Econometrics Methods; PhD course, Free University of Bozen-Bolzano. 
• Sep/16, Aug/18    Advance Bayesian Econometrics; SIdE PhD course. 
• Feb/16- Present    Econometrics; bachelor course, Free University of Bozen-Bolzano. 
• Jun/14                    Central bankers’ course on Monetary Policy and Commodity Price; External lecture; Study 

Center Gerzensee. 
• Feb/13                   Bayesian Inference and MCMC Simulation Methods; BI Norwegian Business School. 



• Feb/10                   The Term Structure of Interest Rates: Definitions, Models and Applications; University of 
Venice. 

• Sep/05-Aug/07      Assistant lecturer in Microeconomics and Markets; International Business Administration 
Bachelor program, Erasmus University Rotterdam. 

 
 

EDITORIAL WORK AND OTHER AFFILITATION 

• Feb/24-Present     Co-editor for Spatial Economic Analysis. 
• Jul/21-Present       Organizer of the Italian Econometric Association Summer School. 
• Jul/20-May/24       Member of the Steering Committee of the Italian Econometric Association. 
• Oct/20                     Guest Editor for Journal of Risk and Financial Management. 
• Oct/17-Present      Member of the Executive Committee of the Society of Nonlinear Dynamics and   

                                  Econometrics. 
• Mar/16--Present    Member of the Editorial Board for Econometrics. 
• Jan/16                     Guest Editor for Econometrics. 
• Sep/16-Present      Associate Editor for International Journal of Forecasting. 
• Nov/15-Present     Associate Editor for Studies in Nonlinear Dynamics and Econometrics. 
• Oct/15-Sep/23       Associate Editor for Journal of Applied Econometrics. 
• Oct/13-Present      Associate Editor for Annals of Applied Statistics. 
 

 
PhD ADVISORY COMMITTEE AND SUPERVISOR 

• 2024: Claudia Udroiu, Free University of Bolzano-Bozen. 
• 2023: Federica Brenna, KU Leuven. 
• 2022: Josue Mabulango Diwambuena, Free University of Bozen-Bolzano; Olli Palmén, University of Helsinki. 
• 2021: Filippo Dal Grosso, Free University of Bozen-Bolzano; Friederike Hertweck, Free University of Bozen-

Bolzano. 
• 2018: Francesco Corsello, Bocconi University; Valerio Nispi Landi, Bocconi University. 
• 2017: Luis Uzeda, Australian National University; Changhan Hou, Australian National University. 
• 2016: Komla Mawulom Agudze, Ca’ Foscari University of Venice; Barbara Maria Sadaba, Erasmus University   

Rotterdam and Tinbergen Institute. 
• 2015: Daniel Felix Ahelegbey, Ca’ Foscari University of Venice. 
• 2014: Leif Anders Thorsrud, BI Norwegian Business School; Benjamin Wong, Australian National University. 
 
 

MAIN INTERNATIONAL CONFERENCE ORGANIZER 

• Jun/25  Fifth Dolomiti Macro Meetings, Prea di Fassa (TN), Italy. 
• Jun/24  Fourth Dolomiti Macro Meetings, Castelrotto (BZ), Italy. 
• Jun/23  Third Dolomiti Macro Meetings, San Candido (BZ), Italy. 
• Jun/23  International Association for Applied Econometrics (IAAE) Annual Conference, BI Norwegian 

Business School, Oslo, Norway, 
• Jun/22 Second Dolomiti Macro Meetings, Selva Val Gardena (BZ), Italy. 
• Jun/19 First Dolomiti Macro Meetings, Castelrotto (BZ), Italy. 
• Oct/16 7th Annual ESOBE meeting, Venice, Italy. 
• Mar/15 23rd Annual Symposium of the Society for Nonlinear Dynamics and Econometrics. 
• Aug/13 4th Annual ESOBE meeting, Oslo, Norway. 
• Aug/11 5th JEuBES meeting, Oslo, Norway. 

 

VISITING PROGRAMS 

• Dec/13         Centre for Applied Macroeconomic Analysis, Australian National University. 
• Oct/10 – Apr/12   Norwegian School of Management, Department of Economics. 



• Mar/10         Centre for Applied Macroeconomic Analysis, Australian National University. 
• Nov/08                  DNB visiting scholar program. 
• July/08                   Reserve Bank of New Zealand. 
• May/07-Aug/07   Marie Curie Early Stage Training fellowship at Manchester Business School. 
 
 

EXTERNAL FUNDING 

• Oct/25-Present AI research centre: The Norwegian Centre for Trustworthy AI (TRUST), Norwegian 
government, role: PI research areas. 

• May/23 PRIN: Econometric and Macro-Financial Models of Climate Change: Transition, Policies and 
Extreme Events, MIUR, role: PI. 

• Nov/22-Dec/25 iNEST, spoke Ecosystems for Mountain Innovations, MIUR and Next EU generation, role: PI. 
• Jan/21-Dec/25 Expert on Trend Cycle Decomposition, GOPA-Eurostat, role: PI. 
• Jan/21-Dec/25 Expert on Data Analysis Revisions, GOPA-Eurostat, role: PI. 
• Sep/21 HEIRS: High-frequency Economic Indicators and Resilience of Society, FISR-MIUR, role: PI. 
• Sep/20 SHE: Seasonal Hydrological Econometric forecasting for hydropower optimization, Bando Research 

Südtitorl/Alto Adige, role: Co-PI. 
• Jun/20 DNI: Data Normalization Intelligence, funded by Corvallis, role: Co-PI.  
• May/19 PRIN: Econometric Analysis of High Dimensional Models with Network Structures in 

Macroeconomics and Finance, MIUR, role: local unit PI.  
• May/17 OPTIMUM: dynamic optimization of programmable hydroelectric plants, funded by European 

Commission, Province of Bozen-Bolzano, Alperia Energy, role: PI. 
• Dec/16 Econometrics models for the pricing of European electricity markets, funded by Europe Energy, 

role: PI. 
 
 
 
 


